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Abstract:

We prove that for any r.v. X such that E{X} =0, E{X?} =1, and
E{X*} =, and forany £ = 0
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where absolute constants
Ky = 2\/_— 3= 0.464, K3 =1.397, and Kz = 0.0231. The

Kp i > 2
constant fip is sharp for y = NI

== 1.09. Some other bounds and

examples are given.
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